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// Black Scholes Option Formula Batch Processing Demo.
void batch black scholes pricer(

int array size,

double* o data,

double* r data,

double* sigma data,

double* s data,

double* k data,
double* t data
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// Black Scholes Option Formula Batch Processing Demo.
void batch black scholes pricer(

int array_ size,

double* o data,

double* r data,

double* sigma data,

double* s data,

double* k data,

double* t data

// for-loop program.
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for (int 1 = 0; 1 < array size; ++i) {
double R = r data[i];
double Sigma = sigma data[i];
double S s data[i];
double K k data[i];
double T t data[i];
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// Black Scholes Option Formula Batch Processing Demo.
void batch black scholes pricer(

int array size,

double* o data,

double* r data,

double* sigma data,

double* s data,

double* k data,

double* t data
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No. of evaluatnons No. of evaluatigns: 1
yeed
: ol

Monthly payment: Monthly payment: 1
Bonus (2 tlmes/year) Bonus (2 times/year): 500000
Rate: 1% Rate: 1%
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string code = “
[] (int i1, double annualizedRate, int term, double monthlyPayment) => double {
const int t = term;
const double m = monthlyPayment;

const double monthlyDf = 1.0 / (1.0 + annualizedRate / 12.0);
int elapsedMonth;
double val = 0.0;
double df = 1.0;
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